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Table 1- Statistic information related to cleaning and packing datesindustry in Iran

Jlo Wolyslans (9,8 03938 (35l dgw Rgyd dr dgw S
Year NO.of firms Sales Valueadded Profit Benefit to buy ratio
1375 27 27982323895 13015301650 10287607 0.17
1376 30 28722360464 11416461683 10686189 0.24
1377 27 34734589180 13026591823 30550085 0.24
1378 31 47297314000 14528371575 45962552 0.19
1379 27 54014707710 15426132220 19630017 0.06
1380 21 56838629552 15882496795 10453166 0.11
1381 21 78006076961 25663295138 16353878 0.17
1382 48 153363588512 51477008081 39320512 021
1383 52 204857456900 66392383887 48335579 0.20
1384 53 186813526487 61241634386 66021327 0.19
1385 47 235274024649 83572830820 73245313 0.24
1386 46 354922812160 112866659990 71707625 0.20
1387 47 464430085149 166554756720 108209907 0.28
1388 48 3655550000000 158832000000 110210800 0.30
1389 50 682688000000 167554756816 111110700 0.16
Ol el 38 5 s le
Source: Center of Iran statistics
Table 2- Information about dates Price | ndex

Jlw (JL) Coond Lawgio oWl Yo Ol puii o

Year AveragePrice(RLS) Index Annual percentage change

1361 101.0 100.0 -

1362 110.3 109.2 9.2

1363 118.0 116.8 7.0

1364 133.0 1317 12.7

1365 208.3 206.2 56.6

1366 257.0 2545 234

1367 292.0 289.1 136

1368 307.6 3.4.6 5.3

1369 344.7 3413 110

1370 420.9 416.7 221

1371 532.3 527.0 26.5

1372 447.2 442.8 -16.0

1373 574.9 569.2 28.6

1374 11019 1091.0 91.7

1375 779.1 7714 -29.3

1376 1082.3 1071.6 38.9

1377 1204.8 11929 113

1378 1532.6 1517.4 27.2

1379 1327.6 13145 -134

1380 1588.5 1572.8 19.6

1381 2409.3 2385.4 51.7

1382 2013.1 1993.2 -16.4

1383 2705.9 2679.1 34.4

1384 2898.6 2869.9 7.1

1385 3130.8 3099.8 8.1

1386 3816.9 3779.1 219

1387 402.8 342.2 -0.89

1391 3915.2 3142.3 423

1392 4012.3 4195.3 37.2

el bl 55 50 s le
Source: Center of Iran statistics
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Table 3- Estimation results of exponential GARCH model of date price index

Py ol o Shro GBI 50l t o,bf Jleia ]
Variable Coefficients Standard deviation z-Statistic Prob.
] 2
b S o2 -19.13206 6.581634 -2.906885  0.0037
Intercept
ol 4552 55197 0.617569 0.005782 106.8143  0.0000
Autoregressive first order
] c
P9 4550 5055 0.690802 0.014670 47.09016  0.0000
Autoregressive second order
obyly dsles

Variance equation

le jl 2 5s

3.603935 1.075659 3.350443 0.0008
Intercept
Uy
Ur | -0.845848 1.367757 -0.618420  0.5363
t—1
Up_y
o -3.408929 0.770904 -4.421988  0.0000
t—1
log(oy_4) 0.704767 0.070766 9.959184  0.0000
Je BBl ess clajline
Good criteria of estimations of model
R-squared 0.970805 Mean dependent var 1265.622
Adjusted R-squared 0.959857 S.D. dependent var 1078.846
S.E. of regression 216.1535 Akaike info criterion 12.36052
Sum squared resid 747557.6 Schwarz criterion 12.70610
Log likelihood -135.1460 Hannan-Quinn criter. 12.44743
F-statistic 88.67429 .
Prob(F-statisic) 0.000000 Durbin-Watson stat 2.038419

3uios gloasily sis Lo
Source: Research findings
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Table 4- Estimation the system of equations using full infor mation maximum likelihood (FIML) method

OYalro il o

Coefficients of equations

ol Jleial
Coefficients  Prob.

0.31 0.0000

s jlzel jlae
Criteriaof Validation

O oy lawgie

The average coefficient of determination

PXB Y TRE JUWE JUTSUES SIS

The adjusted determination coefficient

leicuns ) o5
Log-likelihood

ST Jlns

Akaike's information criterion

Oy =5l

Schwarz Bayesian Criterion

0.71 0.0358
0.14 0.0824
0.32 0.2495
-0.11 0.1666
-0.48 0.0610
0.54 0.0100
0.09 0.0773
0.07 0.0072
-3.4 0.2625
-0.32 0.0736
0.08 0.0544
0.15 0.0050
-3.9 25,0.0
0.56 0.0736
0.45 0.0660
0.78 0.0017

0.84

0.81

320

3.32

-17.80

suio0 claail sisle
Source: Research findings
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Table 5- Components of assessment market power and market risk

. ) 4.9)54)‘ d.w..b ) UV UL S A8l g0) Lowies il kS yiiniS od Samy Ao

W yasls 03 bawgie (g8 aslesia Lasc! (423 asleia jlassl

e The average i iati i iati Jypaze

I ndexes ‘ Conjectural variations Conjectural variations Product price risk

concentration elasticity (component elasticity (Component P
Oligopoly) Oligopsony) component
Slwloee ably B} .

Formula ZS‘ —InQ.ni 8. InQrer 8 Q6o

computing

Average 0.062 1.33 1.09 4.28

values

Guins casl, :isle
Source: Research findings
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